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17. "The Power of Cointegration Tests" (with N.R. Ericsson and J.J.M. 
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Review, (1977), 41, 713-725 .  

33. "Error-Correction Mechanism Tests in a Single-Equation Framework" 
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36. "The Dynamic Effects of Shocks to Labour Markets: Evidence from 
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(with F. Felgueroso and JF Jimeno). Swiss Journal of Economics and 
Statistics, (2000)136,1-33.  

42. "Female Employment and Occupational Changes in the 1990s: How is 
the EU Performing Relative to the US?" (with F. Felgueroso and JF 
Jimeno). European Economic Review (2001) 45, 875-889.  

43. "Drawing Lessons from the Boom of Temporary Jobs in Spain" (with C. 
García-Serrano and J.F. Jimeno). The Economic Journal (2002), 112, 270-
295.  

44. "Symposium on Temporary Jobs: Introduction", (with A. Booth and J. 
Frank), The Economic Journal (2002), 112, 181-188.  

45. "Evaluating Changes in the Bank of Spain´s Interventions: An 
Alternative Approach Using Marked Point Processes" (with R. Maria-
Dolores). Oxford Bulletin of Economics and Statistics (2002) 64, 159-82.  

46. "A Fractional Dickey-Fuller Test for Unit Roots" (with J. Gonzalo and 
L. Mayoral). Econometrica (2002), 70, 1963-2006.  

47. "Long Range Dependence in Spanish Political Opinion Poll Series" 
(with J. Gonzalo and L. Mayoral). Journal of Econometrics (2002),18, 137-
155. 

48. "Where Do Women Work?: Analysis Patterns of Occupational 
Segregation by Gender" (with F. Felgueroso and J.F. Jimeno). Annales 
d´Economie et de Statistique (Special Issue on Discrimination and 
Unequal Outcomes)(2004), 71-72, 293-315. 

49. "Publishing Performance in Economics: Spanish Rankings (1990-1999)" 
(with A. García-Romero and G. Zamarro). Spanish Economic Review 
(2003), 5, 85-100.  

50. "Nonlinear Monetary Policy Rules: Some New Evidence for the U.S " 
(with R. María-Dolores and F. Ruge-Murcia). Studies in Nonlinear 
Dynamics and Econometrics (2004), 8 (3), 1-32  

51. "Asymptotic Inference Results for Multivariate Long Memory 
Processes" (with F. Marmol). The Econometrics Journal (2004), 7, 168-190.  

52. " Are Monetary- Policy Reaction Functions Asymmetric ?: The Role of 
Nonlinearity in the Phillips Curve" (with R. María-Dolores and M. 
Naveira) (2005). European Economic Review, 49, 485-503. 

53. " Ceilings or Floors ?: Gender Wage Gaps by Education in Spain" (with 
S. de la Rica and V. Llorens). Journal of Population Economics (2008) , 21, 
751-776.  



 

10 

 

54. " A Positive Analysis of Targeted Employment Protection Legislation" 
(with M. Jansen and J.F. Jimeno). The BE Journal of Macroeconomics 
(2007), Art. 14, vol. 7: Issue (1), Topics. 

55. " Wald Tests of I(1) Against I(d) Alternatives: Some New Properties 
and an Extension to Processes with Trending Components" (with J. 
Gonzalo and L. Mayoral). Studies in Nonlinear Dynamics and 
Econometrics (2008), Art. 1., vol. 12 : Issue (4).  

56. " Does Immigration Affect the Phillips Curve ?. Some Evidence for 
Spain" (with S. Bentolila and J.F. Jimeno). European Economic Review 
(2008), 52, 1398-1423.  

57. " Two-tier Employment Protection Reforms: The Spanish Experience" 
(with S. Bentolila and J.F. Jimeno). CES-Ifo-DICE, Journal for 
International Comparisons (2008), vol. 6 (4), 49-56.  

58. "On- the-Job Search in a Matching Model with Heterogeneous Jobs and 
Workers" (with M. Jansen and J.F. Jimeno). The Economic Journal, (2009), 
119, 200-228.  

59. "Which Factors Determine Academic Performance of Economics 
Freshers ?: Some Spanish Evidence" (with E. Morales). Investigaciones 
Económicas (2009), 23, 179-210. 

60. "Are Men and Women-Economists Evenly Distributed Across Research 
Fields ?.”(with F. Felgueroso and M. Almunia), SERIEs, Journal of the 
Spanish Economic Association  (2012), 3, 367-393. 

61.  “Two-tier Labor Markets in the Great Recession: France vs. Spain” 
(with S. Bentolila, P. Cahuc and T. Le Barbanchon), The Economic 
Journal  (2012), 122, 155-187. 

62. “The New New Labor Market Reform in Spain: Objectives, Instruments 
and Shortcomings” (with S. Bentolila and J. F. Jimeno),  CES-Ifo-DICE, 
Journal for International Comparisons (2012), 10, 3-8. 
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Economies. New Evidence from Canada” (with V. Charnavoki), 
forthcoming in American Economic Journal –Macro (2013). 

66. “ Gender Gaps in Performance Pay: New Evidence from Spain”, (with 
S. de la Rica and R. Vegas), forthcoming in Annales d´Economie et de 
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1. Comment on: "La Inversión Productiva en España: Un Enfoque 
Macroeconómico". Moneda y Crédito (1988) vol. 196, pp. 154-58.  

2. Comment on: "Intertemporal Consumer Behaviour and Structural 
Changes in Income" Econometrics Review (1989) vol. 8 pp 101-110 (with 
A. Maravall).  

3. Comment on: "Corporatism Run Amok" Economic Policy (1993) vol, 17. 
pp. 390-392.  

4. Comment on: "Infrastructure and Education as Instruments of 
Regional Policy, Evidence from Spain" Economic Policy, vol. 20, pp. 140-
143.  

5. Comment on "Public Finance Solutions to the European 
Unemployment Problem;" Economic Policy, (1997) vol 25, pp. 254-257.  

6. Comment on "An Analysis of Firing Costs and their Implications for 
Unemployment Policy" in Snower, D. and G. de la Dehesa (eds) 
"Unemployment Policy: Government Options for the Labour Market" (1996), 
Cambridge University Press.  

7. Comment on: "Institutions and the workings of the Labour Market" in 
The World Bank (ed.) Governance, Equity and Global Markets (2000), 
Paris.  

8. Comment on: " The Macroeconomics of Education" , Part I in Brunello, 
G., Garibaldi, P. and Wasmer, E. (eds) Education and Training in Europe 
(2007), Oxford University Press. 

9. Comment on: “Aging and Real Convergence: Challenges and 
Proposals, in Jimeno, J. F. (ed.), Spain and the Euro. The First Ten Years, 
(2010), Bank of Spain. Eurosystem.  

10. Comment on: “ Las Diferentes Explicaciones del Desempleo en España 
y sus Consecuencias para la Política de Empleo” en El Mercado de 
Trabajo en la Obra de Luis Toharia (2012), Ministerio de Empleo y 
Seguridad Social. 

11. Comment on: “Some Recent Theory for Autoregressive Count Time 
Series”, Test (2012), 21, 442-446 

VI. Ongoing Research 

1.  “Does Dual Employment Protection Affect TFP ?:  Evidence from 
Spanish Manufacturing Firms” (with S. Ortigueira and R. Stucchi) 
(revise & resubmit The EJ). 

2.  “Detecting Big Breaks in Large Factor Models” (with L. Chen and J. 
Gonzalo) (revise & resubmit Journal of Econometrics). 

3.  “ LM and Wald Tests for Breaks in the Level and Memory of a Time 
Series” (with H. Rachinger and C. Velasco) (in process) 

4. “The Effect of Public Sector Employment on Women´s Labour Market 
Outcomes” (with B. Anghel and S. de la Rica) (under revision). 

5. “Spanish Youth Unemployment: A déjà vu” (with F. Felgueroso and 
M. Jansen) (submitted) 
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